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(las t day of t he  quar ter )  

 
*  De let e wh er e in ap p lic ab le  
 

N a m e  o f  A u t h o r i z e d  I n s t i t u t i o n  
 
 
 
 
 

D a t e  o f  S u b m i s s i o n  
 
 
 
 
 

 
 

T h e  B a n k i n g  O rd i n a n c e 
 

 
Info rmat io n reques ted i n t his  Ret urn is  requi red u nder sectio n 63(2) of t he  Ba nki ng Ord i na nce.   The Return s houl d be 
submitted to t he  Mo ne tary Aut hor ity not la te r t ha n 6 weeks  after t he  e nd of eac h qua rter e ndi ng o n 31 Marc h, 30 Ju ne, 3 0  
Septe mbe r a nd 31 Dece mber , u nless  ot herwise  advised by t he Mo ne tary Aut hor ity.  
 
 
N o t e :   T hi s  Re t u rn i s  t o be  p re p a re d i n ac c o rda nc e  wi t h t he  C o mp l e t i o n Ins t ru c t i o ns  i s su ed  b y t he  Mo ne t a ry  

A u t ho r i t y .  
 
 
We  c e r t i fy t ha t  t hi s  Re t u rn i s , t o t he  b es t o f  o u r k no wl e d ge  a nd  b e l i e f ,  c o r r e c t.  
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Name a nd te lep ho ne nu mbe r of respo ns i ble  perso n who may be co ntacted by t he Mo neta ry Au thori ty i n case  of any query.  
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I .  E x p o s u re s  to a n y n o n -b a n k  c o n n e c te d p a rty e q u a l  to  o r e x ce e d i n g 5%  o f  ca p i ta l  b ase  d u ri n g  th e re p o rt i n g  p e ri o d  

( i n  H K $ ′0 0 0 )  

 
 
 
 

N a m e  o f  e n t i t y  

 

 
 

Ma xi mu m  
e xp o s u re  i n 

r e p o r t i ng  
p e r i o d 

 

Exp o s u re s  a t  r e po r t i ng d a t e  
Security 

cover  *  
O n-b a l a nc e  s he e t 

e xp o s u re s  
( e xc l u d i n g t ho s e  

a r i s i ng f ro m 
O T C d e r i va t i v e 
t r a ns a c t i o ns  a nd  
c r e d i t  d e r i v a t i ve  

c o nt r a c t s ) 

 
 

 
O f f -b a l a nc e  s he e t  
e xp o s u re s  a r is i ng 

f ro m c o m mi t me nt s  
a nd  c o nt i n ge nc i e s  

 
 

 
D e fa u l t r i s k e xp o s u res  

a r i s i ng f ro m O T C 
d e r i v a t i v e t r a ns ac t i o ns  

a nd  c re d i t  d e r i va t i v e 
c o nt r a c t s  

T o t a l e xp o s u res  

A mo u nt  
= (2 )+(3 )+ (4 )  

As % of 
capital base 

Direct 
Exposures 

 

Fully  secured (F) 
Partially secured (P) 
Unsecured (U) 

 (1 )  (2 )  (3 )  (4 )  (5 )   ( % )   

 

 

 

 

 

 

 

 

 

 

 

 

        

    T o t a l          

*  P le a s e  i n d ic a t e  F ,  P  o r  U ,  a s  t h e  c a s e  ma y  b e  

Me mo ra n d u m i t e ms   

A g gre ga t e  e xp o s u re s  t o c o nne c t e d  p a r t i es  

( i )  S e c u re d $   

( i i )  U ns e c u re d $   

( i i i )  T o t a l  $   
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I I .   T e n  l a rg es t  n o n -b a n k  e x p o s u res  (a n d a l l  th os e e q u a l to  o r e x ce e d i n g 1 0%  o f  c a p i ta l  b a s e )  d u ri n g  th e re p o rt i n g  p e ri o d   

( i n  H K $ ′0 0 0 )  

 
 
 
 

N a m e  o f  e n t i t y  

 

M a x i m u m  
e x p o s u r e  i n  

r e p o r t i n g  p e r i o d  

Exp o s u re s  a t  r e po r t i ng d a t e  

 

 
Security 
cover* 

 
O n-b a l a nc e  s he e t 

e xp o s u re s  
( e xc l u d i n g t ho s e  

a r i s i ng f ro m O T C 
d e r i v a t i v e 

t r a ns a c t i o ns  a nd  
c r e d i t  d e r i v a t i ve  

c o nt r a c t s ) 

 
 

O f f -b a l a nc e  
s he e t  e xp o su re s  

a r i s i ng f ro m 
c o m mi t me nt s  

a nd  
c o nt i n ge nc i e s  

 
 

D e fa u l t r i s k 
e xp o s u re s  

a r i s i ng f ro m 
O T C d e r i va t i v e 
t r a ns a c t i o ns  a nd  

c r e d i t  
d e r i v a t i v e 
c o nt r a c t s   

T o t a l e xp o s u res  
Exp o s u re s  no t  

e xe mp t e d  u nd e r  s . 8 1 
 
 

A mo u nt  
= (2 )+(3 )+ (4 )  

 
 

As % of 
capital base 

 
 

Direct 
exposures 

 
Including 

bank 
exposures 

 

 
 
 

Amount 
 

 
 

As % of 
capital base 

 

 
Fully  secured (F) 
Partially secured (P) 
Unsecured(U) 

 (1 )  (2 )  (3 )  (4 )  (5 )   ( % )  ( % )     

  

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

          

                
 
*  P le a s e  i n d ic a t e  F ,  P  o r  U ,  a s  t h e  c a s e  ma y  b e  
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I I I .  T e n  l a rg es t  b a n k e x p os u re s  (a n d  a l l  th o se  e q u a l  to o r e xc e e d i n g 1 0%  o f c a p i ta l b a s e)  d u ri n g  th e  re p o rt i n g  p e ri o d  

( i n  H K $ ′0 0 0 )  

 
 
 
 

N a m e  o f  b a n k  

 

 
 

Ma xi mu m  
e xp o s u re  i n 

r e p o r t i ng  
p e r i o d 

 

Exp o s u re s  a t  r e po r t i ng d a t e  
Security 
cover*   

 
O f f -b a l a nc e  

s he e t  e xp o su re s  
a r i s i ng f ro m 
c o m mi t me nt s  

a nd  
c o nt i n ge nc i e s  

 
 

D e fa u l t r i s k 
e xp o s u re s  a r is i ng 

f ro m O T C  
d e r i v a t i v e 

t r a ns a c t i o ns  a nd  
c r e d i t  d e r i v a t i ve  

c o nt r a c t s  

T o t a l e xp o s u res  

O n-b a l a nc e  s he e t 
e xp o s u re s  ( e xc l u d i ng 

t ho s e  a r is i ng f ro m 
O T C d e r i va t i v e 
t r a ns a c t i o ns  a nd  
c r e d i t  d e r i v a t i ve  

c o nt r a c t s ) 
 

A mo u nt  
= (2 )+(3 )+ (4 )  

As % of 
capital base 

Direct 
exposures 

 

Including 
non-bank 
exposures 

 

Fully  secured (F) 
Partially secured (P) 
Unsecured (U) 

 (1 )  (2 )  (3 )  (4 )  (5 )   ( % )  ( % )   

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

         

   
 T o t a l  

         

*  P le a s e  i n d ic a t e  F ,  P  o r  U  a s  t h e  c a s e  ma y  b e 


	Amount

